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SITUAZIONE TITOLI IN PORTAFOGLIO

DESCRIZIONE

BTP 15/05/2002 6,25%

BTP 01/10/2003 9%

BTP 01/01/2004 8,5%

BTP (1/04/2004 & 5%

BTP 01/08/2004 8,5%

BTP 01/0152005 9,5%

BTP G1/07/2006 B, 73%

BTP 01/02/2007 8,73%

Cartelle fondiarie Cariplo cod. 1838 6%
Obbligazioni Monte dei Paschi 1/12/04 9.75%
Cartelle fondiarie mutui CARIPLO
Cartelle mutui BNI

TOTALE

VALORE
SMOMINALE
IN LIRE

13.000.000.000

19, 800,000,000

LRI TR

20000, 000 K0

[ 2.500.000.000

11.500.000.000

GO OO0, 000 DO

20.000.000.000

1.000.000

#6.250.000

47.285.862.000

32.705.886,067

PREZZO
UNITARIO
Bl CARICCOY

IN ELROD

be,02

91,42

| 06,49

106,48

&0,68

o1,12

[09 25

07.65

95.00

99 50

L0000

LO0,00

CONTROVALORE

IN LIRE

12.742.600.000

[8.115.000.000

(3.895,000,000

21.296.000.000

[ (023,000,000

[0 478 500,000

A5 550 000,000

1, 530 000, D00

950,000

E5.21R.750

47.285. 862.000

32,705 886067

296.578.995.067

301.770.616.817
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SITUAZIONE TITOLI GESTIONE PIONEER INVESTMENTS
Delibere di affidamento: C.A. 136/1998 e 68/1999

LINEA BILANCIATA INTERNAZIONSALE

AZIONARIO SVIZZERO
MESTLE HOM 14 128,05 12805169 T8 } 4014, 545 S0 476

NEW ABRB LDD ] 1024 1.605 523 10T B2 229 o, Tk

BOVARTIS MO 87 44 47 TAQDAZS 40 45 680592 74 504
L'BS RES SHARE 120 13,4 13534623 6,51 1. 130.54] A5 IR

ALIONI AREA EURD

BCA INTESA COMIT SPA B76 .31 7308129 Bl Lial el 15149

BOA POP YERONA SAM

204 B3 346623 (i el Ri0.532

ERl BAGTE 156 d, 1 4 258534 a4 I 4 247 H43 10693
GENERAL ] i EL] sy
1,741 1.4 T e Fx] ] T5T.324

PFIRELLL 5FA 177 120 1 800,155 19 L S0 O 3 00 | 5[
FAS L 14,20 10 006,007 13,22 #.314.5667 691,340

SAIPEM B 6,83 5120261 549 4 100,238 1.021.023
W VIVENDI ENVIROMMENT Of a5 [ai]i] 1] 0,46 57554 S7.E0
ACCDR Ty 4067 5 DN 4XH a0 K3 & DR A I 1 ]

AR FRAMCE it 0,04 1 169810 16,84 1 737576 432,234

BCO SANTANDER CENT
HISPAND £l 10,08 £44 351 941

BNP FARIBAS i3 47,12 5 R4 009 {050 1%
CAP GEMINI SOOETT . 57.0 124,729 Hi.10 B84 178 550640

CARREFOIIR 5498 £.505 348 5440 £.083 |43 A% 244

R 34 i) { 025867 4 i 3 648 1Ad [A20, 0]
DEUTSCHE TELECOM PORT i 12,43 476003 19,30 2T 580 2221

FEORTIS SROLIP |14 2H.03 A4 4730 24 10 /ATS 721 JIR2EN

HETNECN TECHNO 121 15,48 6116147 .55 §.46% 400 6501347
MO GROEP 1 17 b8 7. 529.52] 24,54 582175
LAFARGE 4 96 15531352 | (54, 50 15217 604 200 A48

METELD Al L6 15,11 |.O087.719 DS 2%4 BB 16,847

|7 L5 Tl 10 101 557 304 55 LROAT

34, 19 15,414,540 28,906

53,07 6:2555933 AT

10 T 2 754478 3334 LB 348 -3560.13
[ 163,85 3.172,363 L&, 50 1,799 34 T
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SITUAZIONE TITOLI GESTIONE PIONEER IN\WESTMENTS
Delibere di affidamento: C.A. 136/1998 e 68/1999

{ LINEA BILANCIATA INTERNAZIONALE )

SAP Al 3 12871 | 246055 Ladh a0 | 416,382 170,32

TELEROMICA B.A 14 14, 7% i1 40 554 L 5.4 17 o & 5y &7
THALES 54 Ll 38,73 Hii4ld 18,75 A25,333
T'al. FIMA EL I3 15447 3REE. 220 6.4 10375 145250

FNDL ENVIRCHMENT 65 45,53 6284982 17,46 1714 624 -1. 569,758

VIVEND] UNTVERSAL 1 55,53 LAGH 5865 £1,40 4802 305 473,719

U VERENIGDE 10 &4 59 374 1R 14.5 2 8606 D05 -Taa. 913

AVETONT GRAN BRETAGNA
ASTIAZENECA 181 64 5327 6,607 00 5.9 £.709.00) S9180
BRITISH AMERICAN TOBACTO 183 9,04 1 202,139 1 392,001 115,86

BT OROLP P (e 5.7% 11,132 918 4.16 B002 25 5.1 064

INWVENWSYS 1 7464 7 il &0 | q I ST 548
B A2 Td | 6L | 2735 844 5 &1
LL 3 12,37 14T 157 15,40 J (M0 9] 374 4R
SCOTT & S0 iEET
EMERGY ] fe, G 680068 10,02 4280705 190,363
SHELL TRANEFETRADING 152 B.49 2 AGT 380 116 B AR 214,459
TESLO FLL 206 4,06 2,325 604 4,09 2 345,289 BERY
WP GROUF ORD 51 049 2512884 13,40 3700074 Ed7 190
AFIONI AMERICA
AT WIRELESS SERV INC 1Z5 1762 126534 1A 3946471 31887

ABBOTT LABS 158 39,59 11691311

AMER INTL GROLP T4 £5 47 56 B0 7794, 708
AR =BERGEM COT I I5.627,145 Ll la.6L% 145 938020
A 3 3542 11,821 718 17,021 440
h it i 535 311540 IIB.60T

LR R G2 51,0 1 £ 1173 ] §
O TEX AL OOk i 18,16 457,434 1,68 32763478 i [k
Lit1 L LT IM
I 5 45,27 25,155,170 Vo, 2 5D
& 4512 T Q47 400 4554 . 577 HA
M MCRIL COR ] k5 53,845,059 I 3 1
LEETBOSTOM S .CORP Lit d1,88 8020514 4ldz 252120 BR713
ENI i i k148 321 Ta11%5 +3 48 10 Sha B =7 347124
B 27 14 5 11,124.478 17,2 1.751.074 2 fi2fi

EFFERSCON PILOT CORP ) | 9,776,684
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SITUAZIONE TITOLI GESTIONE PIONEER INVESTMENTS
1999

Delibere di affidamento: C.A. 136/1998 e 68

{ LINEA BILANCIATA INTERNAZIDONALE )

JP MORGAK CHASE & CO

RP A

MERCE & CO

MICRON TECHROLOOY

MICROSOFT INC
MIMMNESOTA MINIMG & M
MOTOROL A
NUCOR CORP

CRACLE CORPORATION
PEPSNCO

PFILLER

PHARMACLEA

PRAXATR

QUALCOMM

TEXRAS [NSTRLUMENTS
TORCHMARE CORP

TYCO INTL

VERIZON COMUNICATEON

WAL MART STORES USL
WELLS FARGT COMPANY
OBBLIGALION]

BTF 01 FEB 2012 5%

BTP 01L/03/2007 4,53

BTP |5 APR 01 4 75%

BELGIIM 4,75% 2810/
LEl iEMOS HYPRE 1,79
ISL BANK 3,625% 150140

FR

o4O EUR

WH

TOTALE

TaE 18,58 4213253 B4

733 2553 21 287 588 21
86,73 40,134 68 66,72
Mk 41.5 13952 627 15, 14

394 73,02 BRE 970 RSS

19 17,15 29390014 14,13
&4 13,52 aa HE

157 10,65 35284 3436 5L, 05
14 23,49 283531 522 3,67
I3 d& A5G 194 2%
15 11,935, Tad 4511
0s 10.25% 645 45,35
g 21486 204 Al by

& 18,63 248 a3 37,3

&g 17 14 T157.657

25 b &7 44 41
15 11,3 L8415 3835 66,x1
T 0, 00 19482 420 LER
1RE 50 §5.277.762 50,10

i} Gl & 57497 .6/ 635 3l

135 34 0} 14996 131 §G.Ar

A0 000,00 11,89 1.811.257 047 15,41
56 000,00 2 9969
B0 010,00 7| 10l &8

180 400 T8 10,
30 0000 = El 104,33
30 000,00 3747 10 80
$61 00 01,9 102,35
0 30, 35 L0 5
] Ga 0 100,91
o | 34 56 157140877 05, 86
CAbd 0 2, L4562l 1353 9927

0, O R 247,203,654 1] L
} 2 169 a7 08
00, G843 1631 99,70

HLGT. 0166010

26.915 B89

Ak 284

AT 0
| 8023

7.89] |42

A0 011 69 124 A
el - RS -2 70g T49
B >RS |, ML

18085 (09 6. 752674

(G0N 254 167 407
17518 a1

1 (5% 070 B4 ARS
¥i4 E74 147 546

A7 71612 1041 40

2 iy 4571616

il L] I 57108

Ry 474

200 T}

1 550 BOG. 1T 40805 729
) 13 189 1517 %16
11973 i r A

M9RTIMI QLTS

1849 055 TaGE 25 k4
i K 2 13 51
(W Q57 045 5574174
i | rard Bl Aws R0 N

QRO 139574 12
] ari ATy
35 12305 464 D0

31179076121
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SITUAZIONE TITOLI GESTIONE SAN PAOLO - IMI
Delibere di aflidamento: C.A. 136/1998 e 68/1999

{ LINEA BILANCIATA INTERNAZIONALE )

DESLIRTENS] LANTITA i b CNT ALIHE  HE [ LTI I B NOALATRE (IR
iV A LGSR s Bl SIFRCATIN I MERED AT PLL SV ALENES
{11} 1% LLIE 1% ELMEY I LLIHE s LIRE
I FLKER

AFIONARIO SVIZZERD

CREDIT SUNSKE GR. NEW 4 R0 44,55 A5 1ET TS 47,59 LN RS -6 (166,570
GIVAUDAN REG tatil 3152 51,281 327 #4119 165689072 14407743
HOLCIM LTD-8 373 230,57 A ARLE0 4217 175,839,483 £ 240023
MOVARTIS BWEW (] al, 17 15,723 204 40,55 TEIET.T02 -1, 135,582

#06 SE.IT 112642373 5950567

Ly
o
L)
=
o
(e

SYNGENTA AG | 00

LIBS-AG 330 M7 Th.6H2 706 56,65 1, 1%

ATIONT AREA ELIR{Y

(JR. ED. L'ESPRESS0 5PA B4 12,61 1050 645 138 54E9313 [ 5301, ThG

MOMNTEPASCHI ORD E.o00 181 56275751 2,719 43 [ 40.0% -13.1535.655

SANPACLD IMI QORD 3% 14,73 TI28E] 1238 SU0.0H =113 548

TELECOM RISP N L0000 474 SLEYT b 594 115.053. 183 & ed L
_|.336.024

nan 13,18 274 43,693 18,09 175, 135.622 43278071

L] BA43 62,189 806 6,30 019451, 780 &

un

T

i

ABM-AMAO HLDG MWW

AHOLD WY HAR 13,22 1200 B69 625 52,68 .| 6T AL
AEZO NORE 300 45,57 27,051 428 40,15 9,131,142 2079,554

ALCATEL 2.300 0,30 93 4040 A4 1920 25405150 -459. 864

ALSTC 2.0 My, 25 117,144 335 [2.43 48 388,025 -6E. 76310
ASM HOLDING WY 3000 21,24 123617286 19,32 13387571 -10.239315
AVENTIS (RF 1] k1,53 161 726952 .75 #1 417533 -1.30941%

BOC SANTANDER C, HISP 4.300 0.2% BE £74.793 w4l &1.591.553 -6, 843 440

CAP GEMINI SOGET A E1 A7 b4 147 A5 EL,10 6282590 -1.335.152

CASTORAMA THIROIS 1Y (5] td 18 199,415 810 T ] 221,15 20,114.658
CIE SAINT GOBAIN 250 164,28 81,947 04A 163,50 2049 441 106,493
DEUTSCHE TELEEOM AL 1.750 0,09 145409 036 19,40 BN AT -4,545.393

I 144333 R0 3078108 -4 0. 167

E {Ofd AG D]
ESSILOR INTERMATIOTAL 2.0 14,21 132479593 33,95 131472713 -1.006.860
GAS MATURAL SDI; i L] 1269 6 234 H2T [N, T14LG4938 -3 B1R. 324
[NG GROEP Y 5.0 1,74 440150391, 264 780 IGEHIY  -15).9B55TT
LATARGE ] 103,25 & 960907 HE R 101537363 1.556.455

LIMIIE A L 100 45,76 | K8 _S007 503 44,71 &5 §23.H32 2 623670

1.0 21.3% 4] 339 345 5.1 577 12.101.688

LEFFTHAL
M-REAL (1Y - 11 [4.000 7AL IR 60K K72 fr, o

164605451
MUENCHENER RUECKVERS Wi 115,36 A3 209 504 30500 177, 168,703 S99
BT Y 1300 42 50 WS BO6 040 25, L8 126, 7T18.872 =77 078068
PECHINEY D] 59, Th 115595319 5T 1EL L L33 3485285

PHILIPS ELECTRONICS 2.0l 35 137242 %18 1334 125 265 3R% -7.677.433
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SITUAZIONE TITOLI GESTIONE SAN PAOLO - 1M1
Delibere di affidamento: C.A. 136/1998 ¢ 658/1999

i LINEA BILANCIATA INTERNAZIONALE

PORTUOAL TELECOMSA 500 T84 75.998.508 £75 E4.TILEI3 2713215
PELIGECT 54 | 500 5288 | 53,593,650 47,74 138685315 14,5083
RHOMA 54 | 500 15,75 44, 144,379 898 26 081 357 -19.562.812
SAFAG DRD 450 170,25 | 48,342,485 {4721 128267 238 -20.075247
STMICROELECTROM 1 00 089 TLZIT.210 36,05 65 B2 534 ~T435.276

51 | o 13,80 B5.445 924 .00 65833180 357254

LIHICH FEMOES A L.K1 20,80 f0.548.8532 18,18 0402777 10146055
YIVEMD UNIVERS 2000 035 +T3.307.607 &1.50 381613210 -35,046 487
VOLKSWAGENTKT 11040 aR0T 12592879 52,30 111,393,613 530074

ALTONT GRAN BRETAGNA

(3
=]
3
(=3
o
-

BHPBILLITON 5 000 457 235:624 580 3.263 40,510389
BE AROOD PLI 5§ 40 £S4 Ipha56.451 873 164,266,590 .| RO B4
[ GREOLFP PLI 5.000 4,79 IS 2D 4,14 V20| C6, G -1 8986245

CADBURY SCHWEPPES LI 5.0040 729 TE5T6.693 -1.263.949

-
T
(=5
T
[

HaAYS PLE .50 2ET 5355 340 121.784.337 19.02H.R06

KINGFICHER PLL 50490 136 15 545 441 6.35 162,51 14.152.972

T

LN
-

v
&

LOCNCA PLE 1., 5K} 13,72 D2LON0 83T 10,56 T A93.08] -220ET7 656
MMOE PLE 50610 L3t ITHTEAS0 141 3085752

IO TINTO .00 0,13 B.U54. 75D 21,531 7994472

SIX CONTINENTS PLI ¥.00d 1196 G, [ ROE 11,11

STANDARD CHARTERED 5000 16,01 55015:515 13,40 15255495
VODAFCINE (TRALIT 27500 57 198611477 3,54 12 147,953
WL WORTHS GROLUT PLA 0,004 11,49 G109 676 0,78 54633476

WP GROALP PLE .00 347 34395230 1243 1972424348 RO |28
ALTONARIO GLAPPONESE JPY

CAMCE [N (i 2809 £4.302.930 IR A5 T4.831.975 20438985

ElSal OO ik 26,14 50606049 1754 54 D8] 362 FARL 413
FUITSU LTD

FHORNDA MOTORS 1] 34,78 66, k% 355 44,42 1]

=
&

14,58 284044 80D 8,18 138290501 F28, 13, 599

ITD YORARD COLTD (1EH A, 16 I IEATE MB 20,73 98.227.355 18.257.687
EYOCERA CORP (§[CE aa 1% 128081211 i e e 14 .BE5383 13:784:172

MATSLEHITA ELECT. IND LAk 17,22 133405 237 [443 | HE K2

MITSUBISHI TOR YO Fi 1 10.797.29 81615810 753340 1 ELANET
MITSUL MINING & SMEL [ 0K B0 S8:173.103 iR T 347,503 13,174 350
NCRIL A SECLIRITIES 1000 2297 £38.9315.491 a4 §5. 7300608 -33.1 84523
NTT DOCOMO TN 1 1328219 IDLETI 14T 1319660 102209845 663698

SEVEM ELEVEN JAPAP T 4170 £4.621 455 440,96 2311 A7 2308 581
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SITUAZIONE TITOLI GESTIONE SAN PAOLO - IMI
Delibere di affidamenio: C.A. 136/1998 e 68/1999

i LINEA BILANCIATA INTERNAZHONALE

SONY CORP 2 500 5105 2470196892 s1.31 148,471 825 1374023
SLIMITERC BLECTR 3.000 13,63 19,145,940 T84 45.526,254 -13.580.696
YAMARCOUCH] PHARM 2 400 1833 (9. 783 245 29,45 | 14619, 701 5035806
AFZIONTI AMERICA

ADVANCED MICRO DEY 4 pac 11,30 7 408745 17,41 137.957.063 50468277
ALCAM TNC HYE) 3.000 a0.52 2315385977 40,35 234,400,880 -GRE.097
ALLSTATE CORP 2000 37,50 45220250 1785 |44 548,504 |.34§.256
AMERICAN ELEC. POWER S0 511,36 470,136 45,85 141 990,554 £.005.177
AMERICAN HOME PROD 1:250 65,25 F7.830,827 65,91 66 792351 E.851.524
AMOEN ill] £5.49 63309 577 63,39 61,357,407 2,032,170
ANHEUSER BLSCE | -00a 47 84 618255 50,77 98313979 58757

B

] 39,78 115,536,806 56,015 104, 707323 -1

ACL TIME WaARNER
AT & TCORE 2000 1231 Ti.7e2 985 AT 8494, T30 4,131
AT & T WIRELESS SERVIC 11,50 2IRIRL. I 165,14 Iod BHZ 704 34699432

n

BMC SOFTWARE TNC Eln] 1917 111335525 1R.38 105 b S 4,540,579
BRISTOL MYERS SQLIBR 0]

CHEVHORTEXACD CORP B4 453 JH 56, 742 100,54 330.103.893 20047, 153

3100 2019

5728 IFLTI4.R5H -17.435.001

CISCO SYSTEM 500 0,19 234 50526 | 254 216292.7%8 1.787.527

il

CITIHGROUE [NC 2.000 3756 223279, 040 55,69 10348314 -3.731.626

CONAGTRA FOODS 3.000 251 28,70 135075219
DL PCRYT DE NEMOLRS 2500 4492 47,74 231 106.350
OUKE ENERGY CORP 3000 45,12 4404 145 125.203
EATM 1500 71 213005131 85,57 242718731 16.733.600

ELEC. DATASYSTEM S0 TaR7 123495, 927 75,99 134,162,374 10666447

EXMOMN MOBIL CORP N 47,11 145 542 4514 134,739,283 -5.202.936

FORLD MOTOR OO 4001 15,28 14160443 17,65 34,739,283 1871 120

b4 653967 4501 CAREL R 20.284.733

i
o
E
-

o

GENERAL ELECTRIC
HONEYWELL INTERNATVPLL i.250 977 72042882 37.98 91.938.507 19570 625
LR CORP w50 19,59 117.9723,179 135,58 THATE 20

[NGERSOLL RAND 500 50,60 343505248 45,96 ETE. S W Lic ]

1. O PERIMY 0 TR 2 4003 A L] 104 511 A0R g
IP MO AN CHASE & 20 LHEH 46,38 E5.8) | 266 40,82
EIMBERLY CLARE CORP K 1R 122302068 ai e

ERAFT FURO0E M 2500 45} IB.5 320046 g1

LIBERTY MEDA CORE-A 1767 71098072 15,72

LILLY [ELI & G0 2.000 1592 JE2 714458 E2 2l 4] 587255 RET13497

LOWE'S COMPAMY 2,000 36,28 | 40,079 607 52,12 M1.a47.014 S1.367407
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SITUAZIONE
Delibere di

LOCENT TECHNOLOOIE
MC DiCNALDS CORP
MICROSDFT CORP
FMASDAC- 100 SHARES
MORTEL NETWORKS CORP
PFIZER INC

PHARMACIA CORP
BADOSHACK CORP

SHERWTN WILLIAMS CO

SOMOO0 PRODUCTS CO
SPRINT OORP, PCS

TH LU CORPORATIM

YWERLZOR COMMUNIC
VITESSE SEMICONDUCTOR.
WALT DISNEY HLD 0O
WELLS FARGO

WORLDCOM NC W GROLUP
EIMMER HOLDINGS [NC

OBBLIGAEIGN]

BTP 010

1% 3,300 500

TITOLI GESTIONE SAN PAOLO - 1M1
affidamento: C.A. 136/1998 ¢ 68/1999

EA BILANCIATA INTERMNAZMINALE

J.000 166 R1.79R 478 1.1
2500 U, 55 |47 575270 20T
L.550 LA 207412377 T4.40
2.500 43,31 210,60 -a%0 43,70

400 9500 457 BA2

5250 446,302 4715 44 Th

7 I | 9908387 47,0

2,300 BT | e LR EEF B
2000 25,76 99.763 267 LR ]
2.500 231,91 | 15743453 &7
2,000 270 113057814 1G85
2.000 iR ] 105255324 74

140G 1L.565.016

3850 &4, 10 129.019.827 §3.30
3.000 16,32 94 873.733 13,96
3000 22 F12.359 T 1327
1 i 3087 | 57601392 44 K0

&.500 16,300 205,098 05| I5H
200 3118 12073413 3430

E13, 69 1277219 080 L0930

BTE 1 ILG03-£.5% GO0, 000 100,04 1163326 673 (Rl
BTP | 50G03-3% 5,000 C00 L35 4 637.5490 794 12,05
BTP | 3FEE 5% 3. 370,000 [0, B8 0.582,651 393 1OES50

BTE

SAPO4 125%

BTP OGO 4 5%

2.000.000

4, 30000

GETE 15300 180,048 9548

9| G35 LEE.>4

102,ad

GH301 184
145 904 613
237,304 548
11554808

B523% 2
458954550

5 493 970

fil 123 915

I15607 104

06 164310

T15389377
SL1TRATS
EER 02025
E32B2 490

6990 L] 655

177794 1148
pATUELT-BTS
G625 108 299
1531667 |84

447 500 511

-1 5. 407 050
-7 0658 65T

15,892 371

1525417
A 16682
19841114
54419538
2 544,750
GOK S
05T, T
<32, 314 E43
13732643
R7.310 467
£ 422919
-5AR.026

1,.209.08]

- 2801 307 435
15.567.641
T ITFATT
A0 456 406
15 4001136

SR H6T 061

TOTALE

67307067421

6. 522,425.954
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SITUAZIONE TITOLI GESTIONE MONTE PASCHI

ORALIGALION]

BTP 01LOGS 4,75%

Delibere di affidamento: C.A. 136/1998 ¢ 68/1999

LINEA MONETARIA )

00 000,00 102,30 792313233

.59 1ET.SUTI I8

-4 T26.048

BT 0 MZO2 6,25% 3.650.000,00 01,82 710600605 Lo, 1 LOTSRG626] <120 159,688
BTP |5 4,5 §.250.000,00 4.5 3,224 345,907 3% £592.011.844 [T B61
BTT ] i AU CHOWR Cal b P u] .0084 30] 522 205 Lasie T 13
DT LSO 454 AN G0, [ .21 1662.TH] 808 y 2712103 423 F9.913.6135
BTP [50OT0Y 5255 R I 1], 34 R 2 - it 12123084
BT [55T02 5,75° 4. 1061 0, 0 (TR §.002. 733793 V.64 BO6E P01, 79E 23E31 908

INOTALE

(FRBLIGAFETON]

3RITHS09.TTH

13.398.738.912

AZIONE TITOLI GESTIONE POPOLARE SONDRID

Delibere di affidamento: C.A. 13671998 e 68/1999

{ LINEA MONETARIA §

& LEIRE

BT OICITIN &%, i KCHD 0 a0 B.T65.320.0208 '-, 37 LG5 T 2197 56
L] SFH 4 100 16y NT 738,063 [¥] 6T LdL SE |0f 455
AT R & i QR0 (=] 5 5315 656 r i 63 £ 31 651.514
e 15204 } 1. 300.000.00 3.5 LRIZIILO82 1,74 4.5 - 6.5 | 663
{ APRSIT2 | B0LOE00 0,53 2.299.101.439 ] 2R3540, 955 [ERT. R
M ST04 2. 00x 0,5 JZ1. 689,835 53, 54 7233 <L ie2ail
FaIMvOs T WO 00 1G04 £31.99 371 (R0.438
CTZ 3102002 B09. 000,00 06,65 TR 266,46 il ’ e B 126,10
SIS ELFR 92702 TV 00 00000 g, 85 956 DRI (055 AT ] MR 19500 1L 152915

TOTALE

31026576668

¥3. 154,048, 66H
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ONE TITOLI GESTIONE PIONEER INVESTMENTS
Delibere di affidamento: C.A. 97 ¢ 102 del 2001

{ LINEA BILANCIATA INTERMNAZNINALE

H AN]
F f ; ik L y F " ¥ i SLE N Y
WAL [ O s LiE I LiR % LIRS

AZIONARID SVIZZERD
MESTLE 34 134,55 1. 77610

3 580 138,72 | 304,542 532 20500547
UBS MAMEM 15,350 7125 1 B12.562.161 5a,5 | THO.OZL &1 =27 339500
ALOMARIO AREA ELTRO

AR LIOUIDE 1.885 156,21 $70.143.415 15740 FT4A89 3T 4.345.954

26| B58 473 253,30 1 .254.966.727 EER AT frlk

ALLIAME ALl 1519 138,73
ASML HOLDING M.V 21105 10,35 B3IL.661.985 19,52 Tt ld 3T =31 977408
AVENTIS 5 420 TH 1S 34 W2.075 105621598 21313547
RV A 26.160 1388 TWLIIZAL3 T 074,242 S61.629
ANP-PARIBAS L1435 0§49 213L192.15 1410,59 123G HTLUTY 4 ETRILE
E.Cfe Al B.Z25 S 394371330 58,40 10067932 31606403
EML QRD, 45 w0 13,04 159063 1M 14,0 | 245046214 B THI. 084

FOHRTIS 28 050 26,57 140572449 1707 1 365.030.44] 25.357.991

GEWNERALI ASS. ORD. 24475 )55 1 447 R10.8ET 31,19 4TH 100,595 289,768
30510 BOT 358320 47 128336

MLIEMCHENER RUBCKVER 1319 290, 7R
MOETA A L9085 2701 BOE017 028 1H.95 OTOFS600 1218551

PEUGEDT 5A LR AL 4,650 D23 .a02.131 47,75 FOT 02115 16.200.06146
FHILIFS ELECTRONICS MW 25,160 141 SY0EIS 250 3338 G0 791238 95953988
SAMOFL SYWTHELARD 1, ke 007 575006219 83,80 G340 759 58.454.550
SIEMEMS AG B.X15 (s, D 450 45 T4.H45 119274683 125588828
STMICROELECTROMNICS | rk 13,57 6]5.8%] 400 35,003 574.125.838
TELECOM TTALTA ORI 49030 9,58 5. 560409 8 9I2 4R2 KRS 191327
TELEFONICA 54 36160 15,51 85411 816 1503 61311933 24.119:883
LMILEVER NV LE AU 61,06 1 197 Ba0252 G585 250808153 519278460

Agioni Lrran Brelngns

ASTRAZENECA &840 5233 695 719 790 3167 A&l 145 956 -1 1423 834
PP 40 0a4 143 #00,332 401 112 KIE 126,095 3770440
HSBC HOLDS 55484 13,33 1 496,673 458 1339 | 845 400 410 472702138
A TINTI 49 149 Z1,74 306 937 GET 11,59 2,050,835 643 - |4 102 044

TESCO PLC 147,625 1,36 1136682833 147 L 162 B8 254 3.12542
VODAFOME AIRTOUCH N 1,04 219450 516 205 2.1 26,%] 5 524 7. 585 648

ATIONARIC GIAPPONESE JPY

ASALL BREWERIES | 1 i 10,58 1253240 559 11,22 217735937 TS0, 662
CANCH THC .00 16,20 120565284 3811 434,309 080 33, 745796
EISAITO e MHD 26,72 110,437 749 Fi fru) YN 301 919 17964180
FL1 PHOTO FILM . (¥ 31,30 433,337 883 44,58 471433813 38 110,925
HEAMDA MOYTDIR 0 T 4l a1 15 FE9 661 673 4% 35 645, Thb 76 A0 104 8453

EYOCERA 26400 To.l8 198035910 74,14 3T1IL8A33 25418475

NINTENDO C0 I 108 18,71 401 927 545 Gy, 3 410230 167 | 7292622
MOMURA HOLOMGS 17000 14,79 486,745 338 14,57 479452 510 T252828
HTT DOCOMO W 1441349 125610568 17,352,99 AT1.229.6896 S3INRATD

SHIM ETSL CHEMICAL 3,700 HLEE 292 865 504 40,4 291581991 ~1B5402
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SITUAZIONE TITOLI GESTIONE PIONEER INVESTMENTS
Delibere di affidamento: C.A. 97 e 102 del 2001

{ LINEA BILANCIATA INTERNAZIONALE

SOKY CORP T.®i0 .67 TI5.145980 1,84 T AT0GG 19.314 086
TAKEDA CHEMICAL L1430 48,41 L3 LITY.520 Fl42 093143 433 63965913
TOKIO MARINE & FIRE INS 26 W0 B.15 410,288 444 #.31 418178352 T.590,808
TOYOTA MOTOR CORP [1.108 6,54 379,470 TaR m ALATO6 312 19,215,784
Addoni America

ACERE SYSTEMS 44,366 6,41 174670408 fi,34 565447 167 -H.273 (145

ALCCIA TN 19.524 43,02 209,785,196 41,02 1. 133.550. M =36.234.4920
AMEOCS 6301 18,91 474 661 25T 18,62 4T 258948 -1 42330%
AMERADA HESS 1458 63,34 488 126355 71,80 536371838 48251501

106,136 968 91,07 T 250 161 3401 -58 W75 AOR

"]
e}
Tt
e
¥

AMERICAN INTL GROUP L2787
AOL TIME WARNER 21168 41,28
APPLIED MATERIALS B35 16,38 B35 306578 4744 B37 504951 19,158.373

92125 806 17,56 539394 630 |2 TILITE

AT & T WIHELESS L.42 16,71 141 1K1 ih36 334046430 7134614
035,748 558 i 82 L2 69, 477, B68

256,459 695 4157 24T 9% S65 - il 1

]
™
(=
i
-3
k]

BAXTER INTI
BELLSOUTH CORP L3653 il 28
BEST BUY 1852 TH.O% 579400013 4,68 GLB.IR0. 204G 48920383
CARDIMAL HEALTH 13,370 7T 078.064. 128 13,78 980,760 498 37, J03540
CELESTICA G508 &8, 77 589,400,393 ag,53 SEEIR0ATD -3.019.572
496,171 B78 102,62 15922006519 (28541
JA4.622214 a1.04 23T A3 A9 -107.178.795

(X

CHEVROM TEXALD B3 643

OO SYSTEMS 30379 XL

CITIGROLP N 25301 6 20 1753224 143 FRO8 2545541 755 F2INTO07
CITRIX SYSTEMS 12.999 25,21 634.434.359 26,61 569.722.573 35268214
COLGATE-PALMOLIVE LR L] 5,5 1H9.985 824 6337 D% 657612 -M7En
COMCAST CORP 10.337 .01 BE0. 800 28| 41,31 16508 262 -33.990.9949
DCELL COMPUTER CORP Liz35 3,19 678,513 367 11,84 484 486,524 5973457

AP CHEMICAL 331w 4145 453,704 01 3830 238 343 - 456,338
DLUKE ENERGY CTIRP |2.20] 4|52 152 604 871 4504 10345 477 K5, 741 .56
ELI LILLY & CO §.440 91,7
EXHON MOBIL 6,997
FAMILY DOLLAKR BTORES . 500 1349 47T RS 614 14,37 439155738 11300122

215202 687 50 L L0827 403 -1 5465284

A05 75209 45,14 | AR5 5D RS BOL44T 174

.
B3

v,

&

FARMLIE PAE 2,581 . 451,284.130 80,54 452 458 359 -R27.771
FIFTH THIRI HAMCORY 1457 &7.80 457132433 10,31 A4, 08T REE 16,948.393
FIRST DATA f.004 §3,74 L T S 1L 40,2 | L2 6% H39 73, 151020

FLEETBUOSTON FINANCAL

CORP 42,44 1 54, 145.003 4127 1122774564 3190139

GENERAL ELE 45,52 1 895,302,032 44,24 1 925347 Hal S04 B0H
GILLETTE £ 37,00 781542325 IB07 Bil.613 had 22691338

HOME DEPOT TNC n,7e 1023900208 5844 1177559 592 | 54, 0503294

INTEL COEP 1z.Z1d 6,37 LS9 487,774 KL BA4 574 (104 4.986.2350

JOHMSON & FOHMSOM 6,473 o711l 54096, 163 67,92 B51 303592 10.207.429

KELLOGE (0 7.037 33,83 G101 L0117 34,40 ang, 769 (12 7057993
MARSH & MCLEMB AR 3,757 121,63 03755584 i 654, 248706 -506. 868

MBLA ik} 55,87 TRl 395 075 A0,54 K28 5140l 8. 149341
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SITUAZIONE TITOLI GESTIONE PIONEER INVESTMENTS
Delibere di affidamento: C.A. 97 e 102 del 2041

{ LINEA BILANCIATA INTERNAZIONALI

MEDTRONIC THC 1278 12 | 240271119 5H,13 LAY L0 1549, 300,040
MERCK & CO NG 6801 7547 | 000455347 67,54 BEU. 3605135 -111.083.412
MICROSOFT CORP 6507 73,14 GTR224.475 77,01 174 34,1 34 5| T0A5H
MYLAN LARDRATORIES LH v 3937 431 602,820 43,02 471581312 10.GRE 452
MUCOR CORP &:740 5,08 TIZERD 715 SRy 7RL 28022 #2.399.506
ORACLE 19.798 18,32 S03.479 114 15,55 550,950,204 -13.528909

o)

FEFSICO 14.624 33,64 1.575:5R0: 930 55,66 57367, TRY RGBSR

B2

PFIZER: [N 70 548 45,13 144 TREATE 43,84 2.001,389.135 143,409.256
PRUDENTIAL FINARNCLAL ThE 31.20 A7600A15 37,4 ST.028.501 D418 186
CQWEST CORMM 15715 14,00 425850 368 65,16 491661861 62811254
RIVERSTUNE NETWORKS 20185 194! 707906 486 18,35 T6d, 1 10,568 56,204 012
SBC OOMMUNICATION 5034 43,28 421 822999 LER T 436730831 14.936.633
SOUTHERM CO 17 165 16,34 AT5.008 466 28,82 456742783 BLITA1Y
TEXAS INSTRLMENTS R gl B14.92% 391 31,5 45,204,913 £5,724.676

YOO NTL, BERMUDA 23.210 66,15 2573055586 57,39 128,571,158 55465573
VERITAS SOFTWARE LNLIE 4313 799 290 755 Q20401 141 1 30100 876
VIALCTIM -E 3 M5 45,63 | 270833706 1307188130 FLITS AL

1833 367.083 90,195,138
GMGUTAEE <7 HI2.05T

WAL-MART STORES 14301 62,595 L7745 171877
WELLPHNT HEALTH L858 133,59 684 410275
WELLS FARGD 15,105 aR17 L 412131381

LA4T 25 520 3F07L93%

CERLIGAEION]

ALLGHYP BE BHE 5.25% 9740 3 (10 00, 00 0283 5573199323 102,45 5551125045 22 ATE

i T.0219.73[.35¢ 101,35 T.851 236200 -58473.354
7] -33.717 958

L5050 TR.614 101,74 14,971 208 6358 LOX1TR 956

4

ALLCHHYP RHEIN 4,75 12.3.04 400000000 1oz,
BTF 4,50 15.07.50:2003 4.800.400,01 161,79 2440719531 10143 0.427.001 3
BTP 4,75% 15.03,01/72006 7, 600.400,00
BTP 4,75% |5.04.002003 4,000 160,00
COT 1. 12.0520062 M | 0X3.000,00 I,5T  1|42.066.457 L0045 1.139.654.526 2371 931

T HO9 QR &O0 101,63 THT1 324 404 1M.656.T0G

DEUTSCHE HYP £,75% 16,01 .04 1,003 101,82 5914540431 a1, 54 5800, I'MLORE =| 3370, 749
FRANCIA 3,75% 1201 2007 L S00:000, 00 G160 L837.330.561 97.25 2824 524303 -12.506,658
HYPOBE [N ESSEM 1,25 X3 &, D0 100, D0 G807 15.191. 200,687 97,15 | 5048 GO0, 440 LA 51247
NYKREDIT 4% 0101 2004 5, 000,500,080 ¥, 18 Th9E TTR. 262 104, L] 9.69].9593.485 £.778, TR

OLAMDA 5, 75% 15002004 4,000.000,00 0856 3. 106,000 725 104,035 HAOS58 755740 A7 244 BRE

SEALINA 4,50% 30,07 2004 4 D000, 0239 7522 442 332 107,44 1.H50.619.733 HLHI2.59%

MOTALE 196, 124.675.171 197.171.635.252
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SITUAZIONE TITOLI GESTIONE ZURICH INVESTMENTS
Delibere di affidamento; C.A. 97 e 102 del 2001

ANCIATA INTERNAZIONALE

AFIONARIO SVEZZERD

ADECCD 2. 100 G5 89 Af | £, AT AERAID B o006, 748

S0 11875 124550277 11262 27,085 849 4. 526,592
CREDIT SUISSE GROUP 3500 43,91 297 556,734 47,74 123560392 245.0013,6533
MESTLE 25 13797 575958 1K 238,72 517 Th6.413 | B25.025
MOWVARTIR | 1.0 47 77 1] a% s b 45 H&1 TEI |28 40 265 268
ROCHE HOLDIMNG AL 3.000 RIS 1715331350 %81 444 187 T30 +& M 1628
(TS NAMEMN 4500 SRR 504082142 5.5 497,307 542 3600

ATIONI AREA ELIRD
ARM AMED HOLDIMNG ORD . G0 |8.57 21T 38677 18.0° 231179020 & 18T, 77

ACCOR SA 3. 3K} 37,75 241 210,233 Hi, &3 a0, 891 R4 G 6B 248

ATR CIQUITE il 136,10 2TLNA65T 157,48} T4, 200 (08 1265434
ALCATEL 100 15 V7 %a6 627 L 136, 775,542 112200683
1l ) 6317 82| Th 26 } L 43537
5N L DG 1] 339 77567 L] 19 E | 458947

WHA S 1.5 25.17 65519360 234 10 H11.977 2d ART 44T
1ACE At 510 i189 | B8 =] 413 413267 TRY TR

CARREECLR 2504 97T 527 248 8.4 400323
DAIMLERCHRYSLER 4 300 45 (18 166 61567 iR 1. 169354 34 550 548

VAMUTHE (1RO 1M, 135049 1541 % Al 137,00 258 742 (0 1.328.445%

B! TELEKCH G300 18,55 13 28T g 154 16,650,919 BF 368721
4 70k 3428 L 1% of <11 867.3W Ip S&a D
L= Wals ) 204G 134E.349 12 p L L] ] iy

12.00 1744 04 T AN 49 59 33

A& 30,490 0f 33 5 10,46 T BL1.74

5 | 1 7R 3 “HA L} 32.547.13% 2 1.4
WEARE 20K 105,33 244 TH3 255 (HERY 141, 717884 -1.045.585
'CREM 50 16,41 | 896,547 GRS 134,966 183 3.069.813
Vil 280 43,99 23N 434,248 b5, Tl 247,763,149 ®.270.8a]
MOELA -4 1%, DX 2800 175 HHO.O”0 8 | 9 118 876 17 455745
PHILIPS ELECTROMICS NV 5 12,74 174 627 REH 1. 18 136,15 | 487134
OYAL DUTCH PETROLEUM s 5373 197 524 MY . G | 256 998275 A9A473 364

SAP AD T 135,70 M 06,083 14721 56, 534 476 FT 24393
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SITUAZIONE TITOLI GESTIONE ZURICH INVESTMENTS
Delibere di affidamento: C.A. 97 e 102 del 2001

{ LINEA BILANCIATA INTERNAZIONA

SIEMENS AG 4.200 L 74,83 8, TS24 A% 465250
STMICROELECTROMICE 1.200 15,08 o, [ 22356810 LE 74004
TELECOM [TALIA DRD 1a300 .42 13571 M 8.7 1656, 735315 L1.0x5.12

TELEFCONICA S4 A0 i4,38 458284 129 15,03 459.R13.78) | 520653

FOTAL FINA EL 1,700 144,00

15044 338530412 RS IR A0G6
TOIT. ORI 15630 447 T0 SRR 24T £ 49 M 555 IR 4 587 66|

15,83 134 511 %42 19130347

T 1.800 A :_'_::-1 EnS, 1R2 459%

LPM K MMENE 4.00%) 18,65 200, 18 617 3725 -10.50:4 387

YIVENDL LISTYERSAL 3 20 39,74 il 3803 51,50 0.505.073
WHLU MY 15,53 4213497 14,5 R TTE 4T 332457

Axtomd Gean Bretsens

ASTRATENECA 1AM 202 T7.231330 51,57 il BTH 16,928 44

BAE SYSTEMS TR0 5,65 106,403 88 514 IR0 G5 TLY J5R14. 147
BARCLAYS PLL 3300 1554 43,334,209 FT T T4, T2 29365086
BP pPLC A7 | 8,52 33 SRR ERCELY
BRITISH SEY BROAL K.500 14,43 iLIA 20042065 16 BOT. T4

R 010 i T 4 Ra.&71 09 613 [ 51 RE2 008 2. TRG.O82

LES 08 147,244,337 117,842,208 20402029
17 a0 15T r21Aa59.8571 170 Jig. 106 T2 TAELG R
500 14, (WD 284701 %54 397 283 996 871 T, 9% )

COAPASS GROLUF 4 50 181 219. 152,853 S5 X9 001859 I 3. H0.005

PAALES 1,00 12,32 2B6.156.671 12,54 0 UEST 1.345 8540
GLANOSMITHELINE 23,344 28,73 3524657221 rk firdr &5 TR ETH &6, 477 541
HEBL HOLDS 1. LK 13,88 954,553,316 1339 DY 54T 458 35045 H2ZE
LLOYDS TSA GROGUE LR LLA2 44,330,592 12,39 e ] 305461 228
MaRES & SPENCER 23 .[KH 230,357,558 1,94 263 4B5 360 ILDETHI |
PEARSCN &% 13,95 124.207.529 3 28 2R3 12.920.219
FELUDENTLAL LR 12,95 AFE T IS0 13,1 241 230,235 3032 035

REMTOETL MITIAL LTERN LY 427 M ] OE GdE 4_5¢ 4 G T 16, TS0y

RIC TTMT .00 155 067 466 1049 50 871 56 2195 406
ROYAL BANE SCOTLAND CRF 12.000 15.62 505 0% 4 47 45RO 48 112412
SCOT & S5THM EMNERLCHY 11,000 11:1 r| i, Gl B 5 105] .3
SCOTTISH POOWER 18.000 fi 4 43 221951 BE

B0 PI 4% 0y i 216 {0 4 105 26 i
WOHIAFDNE AIRKTOHN 145 H 102 | 434 462 634 293 1399380671 150815965

ALIDNARIC GGLAFPONMESE 1Y

CANTR INC kol 13,540 022877 RN 102 8727720 12 443,542





